ARGEDION

WWww.argedion.com

Monthly Eurozone Rates Note — July 2026

This report provides a structured assessment of term premia and expected
short rate dynamics across eleven Eurozone countries and the Euro Area
aggregate. It combines country-level evidence with an analysis of the term
structure and its sensitivity to yield curve shifts, offering a consistent frame-

work to interpret cross-country differences and recent market developments.
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